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— RIGH B EIRIEER

i'%l.ﬂﬁﬂ?féiﬁaﬂ,‘%
FERAR| BN | B REN| B RN i f;“g‘)?‘ : (,5\;;5@5 B ikk B 3K Bk & H Rt
JFiE300 | 3689.52 | 3716.06 3685.30 85.22 1535.00 0.83
_F4E50 | 2507.09 | 2531.07 2504.21 24.92 414.44 1.07
F4E500 | 5690.77 | 5704.62 5677.53 79.48 1014.57 116.42 10.29 0.48
$4E£1000| 6078.94 | 6085.53 6048.68 127.76 1447.65 144.88 10.74 0.61
FiE2z45 | 3110.48 | 3121.84 3105.94 236.33 2883.96 13.16 10.10 0.51
FIE RS [10109.53 |10155.03 | 10085.09 352.56 4287.94 15.20 10.05 0.69
b 3E | 6422.96 | 6460.90 6408.45 383.99 410.16 0.82
A k445 | 2003.91 | 2019.29 1995.56 396.38 2009.79 1.18
&4 #2645 |117373.03 |17627.73 | 17352.83 438.54 2252.16 1.56
4750 [12059.05 112104.72 | 12011.34 | 402.74 2321.70 127.29 10.23 0.78

$IE KR wind, SLIESRAFR EH4E
B2 RisEA R S mEEE iR

EkER| an BHOEN B AR Hf};fﬁ ket | Bmekis|  AiRte | A Z
FIE300 3689.52
IF2310 [3701.00 | -4041 | 47606 [ 529.61 | -23.60 1.03 -11.48
IF2311 [3710.00 | 242 2565 28.60 | -22.80 1.00 -20.48
IF2312 [3721.00 [ -161 15594 | 174.42 | -22.80 0.99 -31.48
IF2403 [3748.80 | 492 2646 29.80 | -18.40 0.95 -59.28
+3E50 2507.09
IH2310 [2510.60 | -2042 | 30031 [ 227.18 | -25.80 1.43 -3.51
IH2311 [2516.00 | 236 2590 19.63 | -24.40 1.40 -8.91
IH2312 [2520.80 | -788 11217 | 85.26 | -26.40 1.40 -13.71
IH2403 [ 2545.00 -57 1754 13.46 | -24.60 1.39 -37.91
F3E500 5690.77
IC2310 [5695.00 | -6570 | 26112 | 34.68 [ -12.00 0.58 -4.23
IC2311 [5695.00 | 456 3040 | 107.89 | -13.80 0.59 -4.23
1IC2312 [5690.00 | -1214 9462 45.77 | -17.20 0.65 0.77
1C2403 [5679.40 | -489 4025 [ 376.94 | -14.60 0.66 11.37
% 3£1000 6078.94
IM2310 [6075.00 [ 31072 | 31072 [ 376.94 | 15.60 10.26 0.55 3.94
IM2311 [6064.00 | 2938 2938 35.58 | 11.40 10.19 0.54 14.94
IM2312 [6054.00 | 10923 | 10923 [ 132.09 | 11.80 10.20 0.52 24.94
IM2403 [6034.40 | 4735 4735 57.07 9.80 20.16 0.53 44.54

A RR: wind, SHIEHAGEAFR L4
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$AER R wind, SLIEHIGEAR R EI4ER

B 3=4. 57 R 300 X & 3511y
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SRR wind, SHHEHAGA R E4ER
B35, E IS0 31T
4,500 LuES0 2.52
’ —— SO '
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$AER R wind, SLIEHAGEAR 5 E14)ER



©,

>k W 5% 3 PR 2% )

H g:ﬂg% CHINA INDUSTRIAL SECURITIES FUTURES CO.,LTD.
] #%6.FUE500 KBS S 1Y
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FAERF: wind, SHEHHFR E40
Bl ZR 7. FIE1000 XBE s
10,000 RUEL000 2.60
' —— {F1000 A& 21 -
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4,000
3,000 -2.64
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1,000
0 -2.66
2016-02-16 2018-02-16 2020-02-16 2022-02-16
$AER R wind, SLIEHAGEAR 5 E14)ER
B8 B AT kBIRE R (BAL: %)
3
5 @ 2023-09-28
5 W 2023-09-27
1 m 2023-09-26
1
0
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-1
-2
-2
RENFER AL BELAREALGREERE R BREANGEER X
RBUEFALA TS ABR RS ARAABESENRERXBRE
Hok = Bk EAEEREZ”TR 7R E A = P fa A
T B #RmMELE EF HMHEIL &
BB KR wind, SLIEHIRATR E8T
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B3R A s M N —5R 478 B W Hr B &SHIBOR
2023-09-26 m2023-09-27 m2023-09-28 BRABREARTT  —— FUR3003EEL (H)
S0 25,000 7,000
{500 - 20,000 000
\‘F}'ﬁ‘aoo ' 15,000 4,000
ol — 2000
el - ,
Rl R 5’002 é,ooo
F1x .| Q Q Q 9 9 9
N 2 N SO A A S\ G S\ 4
2300 -100 0 10 Y Y v v v v
HERR: wind, SHEHTAFR B4
BRIOIFYBAEASRIFEER (B4 F)
AN . L B EXE RN o I
w0 wmes |20 an 0] wres |03
1 fxf% 12511 -GG 1 qﬂg;‘i}]ﬂf 16818 7
2 | 9746 |GG 2 AZz| 13079 603
3 i&iﬁi}]ﬁﬁ 7011 179 ij' 3 i&?i}]ﬁ‘ 7165 20
4 JrE k| 4508 -30 4 A E I 5557 682
5 4e x 9| 3813 -107 B 5 AAE 5 4983 -3%
6 Hi%s1z] 3640 35 ¢ 6 W44 7 [ 4876 5390|
7 A | 3451 161 B| 7 A 4178 1501
8 o] 3097 -103 & 8 AR T A 3523 1100
9 £ #2819 2708 9 b 4R 3166 20
10 [xzmi| 2752 94 10 [r&msf 2984 E N
$AER R wind, SLIEHAGEAR 5 E14)ER
ERILHEBEASRFEER (B F)
. HAGE 5] —w e |RERS . AL e |RERS
R e smnwl TEPE | han | AR |snmal TEFE [ aaw
1 HAZZ| 5484 -4% 1 HAE S 9448 5
2 Hiz ] 4739 96 ii 2 iﬁ?i}]‘ﬁ“ 8968 30000
3 Hikaiz| 4025 91 3 i 7536 6
4 ?iﬁi}ﬁf 3084 152 4 ?iﬁi}]ﬁ 4472 2
5 e 1| 2986 241 5 AAE R 3350 3
6 i#zf&i}ﬁf 1848 35 | 6 q:/.i,\im% 2502 1681
7 o] 1830 7 AR T A 2159 ]
8 ﬁiﬂ ] 1668 -159 8 i%im% 1389 22
9 x| 1603 97 9 & A 1135 2
10 |- & #4t| 1564 291 10 | @32 1094 2190 |

$IE KR wind, SLIEIRAFR EH4E
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BRI2ZICHEEASREFCER (B4 F)
ISP e w e |BRERS H R3] s o |BERS
k e | BEES : K . b3 :
AR ARk %+$zl% BR s rmn| FEPE B %4k
1 [$fa5| 21797 1 [$fz#5r| 14807  |mememEE
2 %41z 11025 5 | 2 EAZ % 9720 %_
3 | madii| 9567 | -1188m| 3 |&idfi| 8733 5
4 HAZ%| 6315 -850l 4 W45 7 [ 4722 244 |
5 4T EA 5| 3988 -64 !'I 5 R 4127 -5
6 | 3450 233 6 Ao & S % 3938 1698
7 4 E | 3106 -360 7 Kz 4 3642 -49 |
8 w22k 2662 390 I 8 |41 3257 197K |
9 |oesw| 2544 | 158 K| 9 |4 Migr| 3201 “149 K |
10 [HkX#a4t[ 1938 55 i 10 |k 2777 -145§
HAERR: wind, SLIEHIAFR B4R
li%lg |MéIHAQIJxJ\ SCER (BA F)
b N T E L N 5 = X
25 | Nnen| HEEE Tian | 2% |Samsl FEEE Tiak
1 w2 8035 -49 K 1 b 42 21 10649 237 |
2 H#%a1z] 7263 535 | 2 HAE % 7619 [ -11917 |
3 | &@iit| 6948 |MMODBE | 3 [ & | 6208 1428 |
4 EAZ4%| 4133 ﬂ 4 & 3978 95 }
5 4w 3173 75 5 £ EH 3964 95
6 Aiedie| 3142 -300E 6 4R 7 [E 2696 208 M|
7 |Jemdi| 3004 | BGBW | 7 [FBagkad| 2571 54
8 bz | 2215 -24 8 JAE 2531 1_
9 |>iEme| 2133 147 9 |4y 2321 34
10 |ek#4t| 1895 -36 k| 10 @iz 2194 -64 &
HAE B wind, SEEHRTAT R E0E
EFR14EEHERBMR
50 }P%Tiaoo iiEs0 FAF500 20
— HiEfE% AR B 3E —— f1/\100
40
60
30 ‘!\ ‘
\»«x,-f“\\h S - 40
20 SRR EARER,
—~ P AT A A et g
10 T~ 20
0 0
2020-12-07 2021-06-07 2021-12-07 2022-06-07 2022-12-07 2023-06-07
A RR: wind, SHIEHAGEAFR L4
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$AER R wind, SLIEHAGEAR 5 E14)ER
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DATIRA

AANEBERWSE, iy, BEVEEARE . Kikd
BRI R T RANHRU S . REFHTRAEIESEK S AT
"R, DOITEEETAANRVIER, BISEANNFHER,
JRER. AL, &k, AREAF=THRELME. KALLH
B AZEAREFOREEFR NS A EZS EEZEREE
I TUAIREN .

A A

AIREMESIRRETATEL, BRI XL BRER M
TMTEEMNMEEEARIE, BAMREEANESNEUATLEE
BRE, XPHUR. GIEHMEURESE, MGERTTAHEE
SHXREMBFARA—BREAREILHRE . RRERIZFRE
RRBS DT RNARIEE. WBESTTTE. MEMEHR. B
IR HE R BR >4 R T 3R 5 B A S B B9 M.

BERANAARRENELRTRROE—RE. KiRE DS
FIRARRSTEAES DTS, THREARATEENL. K
RERBRARERDE BRI E FHRNIRE B iR, WK
HHEE. AASRNEPNEEARENHIRNIRINEETE
HEFEWRRL, ME (FELE) FEMIIRE M5 .

HERERT, AREDOERBTRRNEI T AT
AT R EEAELT, RASAIEEAREEHARR
EHRA AR AR5 BRI IR K ET 5T .

FRENRARTESHEAMIR R ARSIz, HTET
RRESHYMBAOMENRZ S ER, FTREVHSHR, MEHK
REEWEAAIBRE,

RIRERDR A GEERASRE, KREBEITY, 1F
AN AR FUEEENBIR. EFFTESE. W58, FIL,
BRSO R EEE, BEASMAREHT



