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Bk 1 SRFAREHE

PR HEER KRR (%) PCR (%) IV(B& %)
|iiF 50ETF 2.656 1.41 83.42 17.16
YT 300ETF 3.986 0.89 92.04 17.91
T 300ETF 4.055 0.82 69.55 17.85
JP'T 500ETF 6.185 0.42 102.01 20.11
T 500ETF 6.306 0.53 83.42 20.45
Akt ETF 2.240 0.63 93.69 21.34
AE 100ETF 2.907 0.52 83.54 18.58
VAR 300 FE % 3988.42 0.74 85.12 17.00
HHiE 1000 5% 6633.49 0.14 99.17 18.62
s KI5 wind, MAFITIHER
Bk 2: &mpdE
A THERA LR | kIR (%) PCR (%) V(P& %)
Gl 66560 -1.29 310.49 20.28
2 18435 -1.47 147.86 13.8
FH i 2330 -2.35 106.60 21.78
RN 7412 -1.41 122.56 15.24
PTA 5586 -1.20 109.61 21.71
2 3450 -0.63 82.79 17.82
ARV wind, DMUFHATH R EB
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ElZ% 7: SOETF HitY PCR 5% & B 8: 300ETF (37) HIfX PCR 5z &

3,500,000 14p00 3,000,000 140.00
3,000,000 12000 2,500,000 120.00
100.00
2,500,000 100.00 2,000,000
2,000,000 80.00 80.00
1,500,000
1,500,000 60.00 60.00
1,000,000
1,000,000 40, :
| ‘ ‘ | “\ ‘ " ‘ ‘ m I|\||\| l i I\i N il
0 0.00 0 ” H 0.00
EEEEEEEEEEE EEEREE R 2P 288858328293558]5887
gafdnrEsadocnnnazagaisy $888558888 00088833
NEARARARARARA AR EA BABA RABAEA B R R R R Rl AN NN NN NN D0
[ I o TV o VA N VA V" I VR VA o [ A s B B B B e B e B B B I B B A B R ]
RERASRARSRAARARSRAERARA SRS NRRRNNRNAGRSNSRRNSSAR
e CATRGZE0K) e FAEREEEEK) = HIASAAE%) mm FIAWRAE0K) . EAEESEK)  ——BIAGAAE%)

s KIg: wind, MAFMTEHER



HER S

O SLEm A A )

CHINA INDUSTRIAL SECURITIES FUTURES CO.,LTD.

E3k 9: S00ETF (37) HfX PCR 5% &

E3R 10: 300ETF (3f) HIfX PCR 5% &
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Bk 15: P PCR 528

Bk 16: P PCR 5 E
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Bk 23: SOETF &R RER
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B3R 27: i 1000 BRISEA RS MR ER
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B3k 28: IR S MEIRER
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Bk 29: SBEREEREIRER
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B3k 30: AEANESENEER
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Bk 31: BRAHNESENRER
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Elsk 32: PTA (iR S REIRES
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Bk 33: SRR RERES
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TIPS
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