@ SEFEBAR F IR &

INDUSTRIAL FUTURES CO.,LTD.
SRITTERMR - RIEHIR

LA A = m R 5 ﬂH?“?&ﬁlZlﬁlﬁ%
= o5

ST B R 2018 FE 6 H14 H EHIM
R 7 A TA W %Q.Eg
X ik
Mok FEA& 45« F0286569
/—
BB 20010856 ® {7 ol m
%%UE - BT RS ARk EHM 1A% 5AY
Mk T4 4m 5 . F3023194 SR FAT B HERE A R0 378834 0.9  ~1.28
L - SRiSe 3049.80  -0.97 -2.10
% o B, $RSF 3050 |, XA REkHE  10161.65  -1.49  -1.96
Mk T AE S5 2 F3013528 Wl MR B AT BE0 26716 060 076
a o e $iE500  5607.02  -1.52  -2.90
. K, BRI BEIRE. @mssEsn 14 000 005
ﬂ?‘é B A = s //‘\ﬁ
%35 RIS RMAZITL AR SEREM BEH 1% 5H%
A B8 1797.74  -0.41  —0.87
021-20370976 v . R 2391.81  -0.91  -0.39
Oxzf HfE™ i SRR Tk 2297.47  -0.84  -1.38
gaoxy@xztutures. com T HAAIFIB06.1H1806.  mi# 615 0.5 0.6
ks N\ o) HE 15959.32  -1.26 0.19
IC1806, ’ghmméj\bljjg E# 12126.75  -1.88 -5.06
-1.21%, -0.84%, -1.62%, Exd 5805.99  -0.58  -0.96
BE 2158. 80 0.47 -1.69
s 2955. 84 0.64 -1.41
SNETEIR: Sk N 1898.51  0.57  -0.91
%%HQLIME‘E GES RN 1H% 5H%
Xk B K R AN — L (5D 2.59 0.19 1.05
AL G B) 4.35 -0.02  -0.07

AR

® ETRERRIEEN

ZERE, LATHBEES, MRERERZEBLEF
CEWER TR, HEMINMEEY, =AHIEEAZ
SEENERFEZC. AEHTE 1806 SAFH, K
AIREME], AHAHREHRR T, SSEMESE XM
B ARRSWESERE, M ELERERENLFA
MEFeEEMHTHE, THBEES, BRI,
HEBADHELXERS, THXNRRFES T, &
WRES IF = IC K. NfES=.



WLTD.

WIEBARARST

INDUSTRIAL FUTURES CO.

~

PR 300 IRIEMITR RS AEE

s
/)

9

g 2

S

[2

-60
-80
-100

T E7FAT

* 4% IF1806. IH1806. 1C1806,

ki@s> 5 49-1.21%, -0.84%, -1.62%.,

1. T mE

1.1 [E

I

~

PR 300 B RIESNESHE

S
/)

g1

=

4

B EIiRE

3830
3810
3790
3770
3750
3730
3710
3690
3670

00:65:17T
00-67:vT
00:6€:¥T
00:6C:171
00-6T:¥T
00:60:7T
00-6S-€T
00:617:€T
00-6€:€T
00-6C:€T
00:6T:€T
00-60-€T
00:0€:1T
00-0¢:1T
00:0T:TT
00:00:TT
00:0S:0T
00:0%:0T
00-0€:0T
00:0z:0T
00-0T:0T
00:00:0T
00-05:60
00-0%:60
00:0€:60

-120

00:€S:vT
00:v7: 7T
00:S€ VT
00:9¢:v1T
00:LT:¥T
00:80:vT
00:6S°€T
00:0S°€T
00:Ti:€T
00-CE€T
00-€C:ET
00:7T:€T
00:SO:€T
00:£C:TT
00:8T:1T
00:60-TT
00:00:TT
00:TS:0T
00:¢#:0T
00-€€:0T
00:7¢:0T
00:ST:0T
00:90:0T
00:£5:60
00-8%:60
00-6€:60
00:0€:60

Bloomberg,

P

4 HiE 50 MERIESNELHE

e===|F1806 ====|F1807 <—IF1809 ==—|F1812

74

M

2690

f

e
fva
[=]

CIERIETRE AR

AN

Bloomberg, >

P
3

PR 300 HRRIEEABMEESR

V

N

YIS
& 3

.

74

e PR30045 K =———IF1806 ~—IF1807 ====IF1809 = |F1812
4

2680

00:65:¥T
00:€S¥T
00:L1-¥T
00:TH:PT
00:SEWT
00:6Z:%T
00-€T-¥T
00:LT:0T
00:TT:HT
00:S0-¥T
00:65-€T
00:€S:€T
00:LY:E€T
00:TH-€T
00:SE-ET
00:6T:€T
00:€TET
00:LT-€T
O00:TT:ET
00:S0:ET
00:0€:TT
00:T-TT
00:8T:TT
00:TT:TT
00:90:TT
00:00-TT
00:45:0T
00:8%:0T
00:Zv:0T
00:9€-0T
00:0€:0T
00:¥2:0T
00:8T:0T
00-ZT-0T
00:90:0T
00:00:0T
00:%5:60
00:8%-60
00:2t:60
00:9€:60
00:0£:60

2670
2660
2650
2640
2630

00:65-¥T
00:6v-¥T
00:6€-¥T
00:6C:¥T
00:6T-¥T
00:60-¥T
00:6S-€T
00:67-€T
00:6€°€T
00:6C-€T
00:6T-€T
00:60-€T
00:0€°TT
00:0¢°TT
00:0T-TT
00:00-TT
00:05-0T
00:0%:0T
00:0€:0T
00:0¢:0T
00:0T-0T
00:00-0T
00:05-60
00:07:60
00:0€:60

-60
-80

-100

Bloomberg,

B

e [IFSOfR4] ====I|H1806 «====|H1807 ====|H1809 ====|H1812

B

-
YA
=]

— FEMA
— FEuE
CIEHA SRR A

AN

7/

—
—F%FA

Bloomberg,

— w40
— %% FR

s

~

AR

S,

74

P>

-120




WLTD.

WIEBARARST

INDUSTRIAL FUTURES CO.

9

6 EiF 50 HRIEGLNENEZESR

— FE-4H
— FFE-4F

—4F-4H

— FEFH
Bloomberg, S4FHAESHTA R

—H-4A
— 4% FH

i

5
<

8 HAiiF 500 FRIEHIR B A NEE

2]

=X

[Z

U

z

AYE SIS

50
-50

B 5 _EiiE 50 RIEHIHRE S ANEES

B EIiRE

00:6S-¥T
00:67-¥T
00:6€-¥T
00:6¢:vT
00:6T-¥T
00:60-vT
00:6S-€T
00:6%-€T
00:6¢-€T
00:6C:€T
00-6T-€T
00:60-€T
00:0¢:1T
00:0¢:TT
00:0T:TT
00:00-TT
00:0S:0T
00:-0%:0T
00:0€:0T
00:0¢:0T
00:0T:0T
00:-00:0T
00:05:60
00:07:60
00:0€:60

-100
-150
-200
-250

B

7]
[5]

Bloomberg, iFHREEHEA.

e |H1806 e |[H1807 = [H1809 e |H1812
i

B 7 fiE 500 MERIESNESLE

R

P>
LZa8

00:€S-vT
00:v¥:vT
00:S€-7T
00:9¢:7T
00:LT:7T
00:80-7T
00:6S-€T
00:0S°€T
00:Tv:€T
00-CE€T
00:€C:€T
00:vT-€T
00:S0-€T
00:£C:TT
00:8T:1T
00:60-TT
00:00-TT
00:TS:0T
00:¢¥:0T
00-€€:0T
00:¥¢:0T
00:GT:0T
00:90-0T
00:£5°60
00:87:60
00:6€:60
00:0€:60

= |C1806 ~ ====|C1807 «===[C1809 ====|C1812

00:6S-¥T
00:6%:¥T
00-6€-¥T
00:6C-¥T
00:6T-¥T
00:60-¥T
00:6S-€T
00-67-€T
00-6€-€T
00:6C:€T
00:6T-€T
00:60-€T
00-0¢:TT
00:0¢:TT
00:0T:TT
00:00:TT
00:0S-0T
00-0%-0T
00:0€:0T
00:02:0T
00:0T:0T
00:00-0T
00:05:60
00:0%:60

5700
5650
5600
5550
5500
5450
5400

00:0€:60

5350

WA AR

1
A

CIUEHEA

AN

Bloomberg, >

pEE

B

.
2z
[=]

Bloomberg, 4iFHRESHEA

DN

5
~

HRR

S,

e FHIF 5004 4} ====1C1806 «===|C1807 w=====|C1809 =====|C1812
p?




WIEBAR AR T
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1 2018 % 6 A 13 HRIEARZSLIFMKENR

2018/6/12 2018/6/12

16/6/13 AOLEN REEN KANFEK FUKE BRERE TERE FURKE oo O
IF1806.CFE 3,7784 3,788.3 -9.9 -0.26% 2018-06-15 2 -21.16% -8.0 -0.21%
IF1807.CFE 3,741.2 3,788.3 -47.1 -1.24% 2018-07-20 26 -11.15% -45.2 -1.18%
IF1809.CFE 3,713.8 3,788.3 -74.5 -1.97% 2018-09-21 71 -6.61% -71.0 -1.85%
IF1812.CFE 3,697.0 3,788.3 -91.3 -2.41% 2018-12-21 130 -4.45% -89.8 -2.35%
IH1806.CFE 2,659.6 2,671.6 -12.0 -0.45% 2018-06-15 2 -36.31% -9.7 -0.36%
IH1807.CFE 2,641.0 2,671.6 -30.6 -1.15% 2018-07-20 26 -10.27% -26.5 -0.99%
IH1809.CFE 2,644.2 2,671.6 -274 -1.03% 2018-09-21 71 -3.45% -23.1 -0.86%
IH1812.CFE 2,644.0 2,671.6 -27.6 -1.03% 2018-12-21 130 -1.91% -23.7 -0.88%
1C1806.CFE 5,603.0 5,607.0 -4.0 -0.07% 2018-06-15 2 -5.78% -6.5 -0.11%
1C1807.CFE 5,555.8 5,607.0 -51.2 -0.91% 2018-07-20 26 -8.19% -50.5 -0.89%
IC1809.CFE 5,482.0 5,607.0 -125.0 -2.23% 2018-09-21 71 -7.49% -121.3 -2.13%
IC1812.CFE 5,404.0 5,607.0 -203.0 -3.62% 2018-12-21 130 -6.69% -215.3 -3.78%
BRIRIE: Wind, S{FHRESR& SR
F2 20184 6 A 13 HIRIEEHIKRF HEAFCBR
\ e — BeE i-15 WERBE 515 WIZEA A-1a
SIS RHRE g SROR ah zume mm mume mE sEse
IF1806.CFE = 15795 -3159 15213 -5293 10362 -3130 11018 -3708 578
IF1807.CFE 6885 1284 14761 3776 10187 2467 12043 2530 -63
IF1809.CFE 1696 -566 10084 444 7524 368 8783 442 -74
IF1812.CFE 412 -50 2222 149
IFEit 24788 -2491 42280 -924
IH1806.CFE 10025 -2260 9664 -2965 6574 -1799 7450 -1999 200
IH1807.CFE 3975 913 7403 1933
IH1809.CFE 844 -271 4485 -14
IH1812.CFE 120 -57 1164 -18
IHRT 14964 -1675 22716 -1064
IC1806.CFE 10973 -1043 11813 -4367 9132 -3209 8829 -3192 -17
IC1807.CFE 5295 1467 13557 3708 11012 3016 11030 2823 193
IC1809.CFE 1471 -469 12381 611 10778 562 10850 552 10
I1C1812.CFE 379 -164 2353 103
ICRut 18118 -209 40104 55
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1.2 Shmhis: SHMEk

A=, EBE DARARESFERERXE 25 MR, & 1.75%-2.00%, #&F
T, EBAERINFRER, FOMC —E3REREMS; it 2018
FIREME 2%, 2019 FRPEME 3)K; #H 5 B RINFERBXT “BL
HESFRDEEIK—BENEREFRESANRA" RRE; Rfgt—
LS thmeE, BE5HREBAZELSFFSEK. TAmEEM. UK
BAKERIR 2%(REF—E. EEMEEFHREB/REF TEREIRFELHG S
AR T EIREBEES BB, 8RRV HHEEXN R . 5<E 5 B PPIE EE3.1%,
£ 2012 £ 1 BUASRE KT, THH 2.8%, HIfE 2.6%; ERLE 0.5%, FRHA
0.3%, HIfE 0.1%. 3£E 6 A 8 HXE MBA KL RIE /Ao 8B IR
-1.5%, BI1E 4.1%. Kkt X 4 B Tl F=HEREE-0.9%, FRER-0.7%, RI{EH 0.5%
f&1EH 0.6%; [IEt 1.7%, FRHEA 2.5%, BIEH 3%IEIER 3.2%. BRITX—
ZEMI AR 1.4%, BIEF 1.6%; IRLEF 0.4%, FI{EF 0.3%. &
BAfEEFE Lowe: BEEINE ML FIR BR8], YA EXNERHRTES -
MEBRSETR: TutEREARAEXBRESTFMEEM.

LRI :

LS EE=REIEEAE T, B Ek2y 120 /5% 0.47%, #z 25201.20
R NI 0.11%, # 7695.7 /; #RE 500 FEEgUaeEk 0.4%, #z 2775.63
o EBAEME 25 NE, FTIT 2018 FIXRFME 2 0K

RRES BREA A —:

BRI, KON = KERFE KR A — . HE B AT 100 35 #E AU, #z 7703.71
;A E CACA0 F5 £l 2% 0.01%, #2 5452.73 £ ; 2 [E DAX F5 #1455 0.38%,

#% 12890.58 1.

ORI :

LU, 1BF8RL 1.22%3 30725.15 f; E ek 1.4%3 12035.63 &,
@I 12000 X0 ; TEHS Bk 1.46%3% 4655.43 &, £ H AT 844.29
28T, MREFTZETTH, si—XHHA 87131 {78, HI4@EH
SRR LA 41%, 8] E TRk KBKIE, B AZFUA 36 {28 7T, AL RE
BB INAFE K 0.26%, # 11173.21 .
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2. ERRE
21 IFEAE

ESRESSWMBBLRBERREK=FTaT, FEXEZSRE;
fEH—FHY AHEAONER, BXIXFEREER. EANREFREEMR
FHEO, BRY ARHAED, FEEEFFHMISLRE, (RHESEH
BERAEMINAFELRR, FERXEEHIEERE. KL WER6E.
FhREEIFEREESTRFFGE, PRFFIBESHEEHFER
feE e FRINEEWA, K7 H 1 BEXE. TEEAR 2018 F I 5B
MEIFT AR TRENSHFIE , WRRE LIEBT. KEERE BRME.
SREIE BRI EERMAE. WIHKIL. RABBESRETRFA
. BTk ER: EANRAFTEAIRIERENR, WiEE EEMRTEECRMN £,
T IMNRRER AL EREEAOEMIRGE. KNETERERBK NS 4E
SRR 2018 FHAMBAREITL, BFIER. X2 WitE 6 &
() LNG g LREEREER. RFUE: 1-5 BAEishmiaRFR
HIBKSY, SEHEFEEEMY,; 2T UHTRIEHESEER 4856 12
AR IREIERWE 247 LR RIBzHE 294.1 Fd, [FEbsA)3EK
13.1%. 12.3%. 6.6%, HiizkREEE TR EEITRIER 40.2%.

2.2 RBSERE

TV EBA=FR, SEUK 7.21%. FXEIR A REREKE. SRt
REBMERENCTEL Z2RA, AFRL 2018 F8EETH TIAE
RIERBIEMRIENR, FHEEERB[TEERNMERN 2 HIOCR L BRI
E o

2.3 1%

PR ENRZZEBERER, K5F 3050 &, (NERIRE HlUHL BT
B, BRKI. BERE. BEAMAFTLGE. Z6KE, LHHHH
EES, MAERERARZXELRFCENARTRE, HEWKNMEEY, =
AHHEEANZE T HERFESZ . KEHE 1806 SL9ZIH, KahATsEM
Bl, AHRARMEBIRE T, SEMESE XNEEERRSBESER
&, mEEMERASALRRMETEeFENTHR, THBEEES, B
AR, HEBREMEELXERS, MINERFES T, BT
% IF = IC K%, RES=E.
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3. FEEFAMR
L |

i 8] 4 1A RS R AT [
05/27/2018 09:30 Industrial Profits YoY Apr - 21.90% 3.10% ——
05/31/2018 09:00 Al R 2 R 4L May 54.8 54.9 54.8 ——
05/31/2018 09:00 I R 22 F T 4 May 51. 4 51.9 51.4 —
05/31/2018 09:00 Swift 4R A AR T Apr - 1.66% 1.62% —-
05/31/2018 09:00 24 PMI May - 54.6 54.1 —
06/01/2018 09:45 I8 F FEIPM 13 b, May 51.2 51.1 51.1 —
06/05/2018 09:45 A3 EPMT 5 May — 52.3 52.3 ——
06/05/2018 09:45 037 A E PMT AR 650 May 52.9 52.9 52.9 ——
06/07/2018 15:59 AN A% % May $3106.50b $3110. 62b Lot B
06/08/2018 11:16 RAGRBART May 222.00b  156.51b 182.80b 179.72b
06/08/2018 11:16 HOFEEEART May 1.60% 3.20% 3.70%  3.50%
06/08/2018 11:16 PECOEEART May 8. 60% 15.60%  11.60% ——
06/08/2018 11:24 PN May $33.25b  $24.92b $28.78b  $28.30b
06/08/2018 11:24 H R B May 11.10% 12.60%  12.90% 12.60%
06/08/2018 11:24 #EORF B May 18. 00% 26.00%  21.50% ——
06/09/2018 09:30 PPIfFI L May 3.90% 4.10% 3. 40% ——
06/09/2018 09:30 CPI [tk May 1. 80% 1. 80% 1.80% ——
06/12/2018 08:01 N GIRIR A 3Q - 10% 8% ——
06/12/2018 17:00 B TR NM 1 4E [H] b May 7.30% 6. 00% 7.20% ——
06/12/2018 17:00 B AL NM2 IR b May 8.50% 8. 30% 8.30% ——
06/12/2018 17:00 M R May 1300.0b  760. 8b 1560. 0b  1560. 5b
06/12/2018 17:00 New Yuan Loans CNY May 1200.0b  1150.0b 1180.0b —
06/12/2018 17:00 B2 AL RMO S [H] Lt May 4. 60% 3.60% 4.50% ——
06/13/2018 06/18 AE H AR R R AR May — - -1.10% —
06/14/2018 10:00 Surveyed Jobless Rate May — — 4.90% ——
06/14/2018 10:00 EEHEDF L May 9.60% —— 9. 40% ——
06/14/2018 10:00 o E May 9.70% — 9.70% ——
06/14/2018 10:00 b= [F L May 7.00% —— 7.00% ——
06/14/2018 10:00 TolkAEr= 4£124 ([F ) May 6.90% —— 6.90% ——
06/14/2018 10:00 [i] 78 = BR AR AT 2 A R May 7.00% — 7.00% —-
06/15/2018 09:30 New Home Prices MoM May - - 0.57% ——
06/19/2018 FERATE BT - BATRE May - - 92. 4b -

HAE KR Bloomberg, J4IEM AT K IR
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RAUBBHIIRASE, M. EMHEEARRE . KAREEWEFRTR
BRT AARHARR . REMKANBIEHIRELFER, SWEEET
AANNBALER, BYSEAMNBLEL, KRB 20F, &g, T%
EME=TTNREZE. FATEFRBEFEAREPHEEEETR
S R T B Bk ) B R W B AT 2 TCRY IR

KR ENERIRBT 2FER, BN XERE S ERIEMTEMETR
EEMRIE, AR RIEFBEMNESMNENASLEEMTE. XHHMN
R ERFFBWUNESE . XEAKATLREEESRRERREHNT—H
RABREEENRE. AELRZEFRERMES AT RNTERE. B
BEDHTTE. WERRER BUEHENNRROHT R T L H IR ER
HA =4 H RO AL T o
ZPARNMARENELRFRBNE—E R ARERIIEHRE LR
FARTESTAER, THREFRBASHEN. KARRBREARE
RAEZERINAE PRHHRNREBR. MERAKFTE. ARAFRUEH
NERBARENEABRLLEZNEEFEEFERR, Uk (FELE)
BIIIIR E G

HEEABRAT, AREPHESIARENERHTEEIEMANIRE
Bille HEMBERAT, RRABRIMEAAREGEREREFREFARFEI]
B K DA TES
FRENURAESREAMNMRAR KT, WTETAREEHEK
MAMENZ S &R, TREMHSIR, MR R RBREESR
.
RIREMBNAPGEEER QB G, REPEFH, EFAMNBFIDPA
NELMEMEZXBIR. EFFNLH. M5IA. 1L, FERLLIGEREEH
RERER, EANENAREHRTEFRERENSIH. BTFHER.



